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DATE: November 5, 2026 

TO: Board of Directors 

FROM: Jessi Richardson, Finance Manager 

SUBJECT: Investment Report for August 2026 

This report of investments is submitted in accordance with section 5.0 of the Conejo Recreation & Park 
District Investment Policy adopted December 4, 2025. This report and the summary of investments 
attached contain the required elements which include: 

Type of Investment Institution the investment is made with 

Maturity date 

Amount of investment 

Rate of interest 

Approximate accrued interest 

All investments are made in compliance with the laws set forth in the 53600 series of the Government 
Code, State of California. Investments are made in a manner that provides the highest investment return 
with maximum security. 

At all times, over 98% of the district cash is maintained in some type of interest-bearing investment. 
Currently, investments are pooled cash funds that allow maximum liquidity to meet the daily cash flow 
demands of the district. 

The average invested balance for the month of August was $43,104,596. The average rate of return for 
August 2026 was 3.791% and approximate earnings totaled $138,774. 



March 2026 164,653,695 3.826 260 
March 2025 155,932,622 4.313 244 
Change 8,721,073 -0.487 +16 

April 2026 170,572,320 3.811 265 
April 2025 162,180,726 4.281 238 
Change 8,391,594 -0.47 +27 

May 2026 178,548,687 3.810 271 
May 2025 169,344,898 4.272 236 
Change 9,203,789 -0.462 +35 

June 2026 186,349,146 3.816 269 
June 2025 175,061,617 4.269 248 
Change 11,287,529 -0.453 +21 

July 2026 186,115,183 3.840 281 
July 2025 174,410,881 4.258 254 
Change 11,704,302 -0.418 +27 

August 2026 176,873,823 3.863 272 
August 2025 167,839,329 4.251 247 
Change 9,034,494 -0.388 +25 

September 2026 175,534,023 3.908 281 
September 2025 165,101,627 4.212 254 
Change 10,432,396 -0.304 +27 

Average Daily Portfolio ($) Effective Yield (%) Average Life          

FIONA MA, CPA 
CALIFORNIA STATE TREASURER 

SUMMARY OF INVESTMENT DATA 
(DOLLARS IN THOUSANDS) 

POOLED MONEY INVESTMENT ACCOUNT 



September 30, 2026

CalTRUST Liquidity

BofAML 3-
Month US 

Treasury Bill 
Index

CalTRUST 
Liquidity 
Return

BofAML 3-Month US Treasury 
Bill Index

Net Assets $2,649,847,817.88 N/A One Month 0.32% 0.27%
NAV per Share $1.00 N/A Three Month 0.96% 0.90%
30 Day SEC Yield 3.87% N/A Six Month 1.91% 1.80%
Distribution Yield 3.88% N/A One Year* 3.93% 3.68%
Period Net Total Return 0.32% 0.27% Two Year* 4.28% 4.04%
Effective Duration N/A N/A Three Year* 4.71% 4.52%
Weighted Average Maturity 44.97 days N/A Five Year* 3.90% 3.73%
Weighted Average Life 69.13 days N/A Ten Year* NA NA

Since Inception* 2.82% 2.74%
*Annualized

CalTRUST 
Historical 
Liquidity 30 day 
SEC Yield

9/26 3.87%
8/26 3.78%
7/26 3.77%
6/26 3.77%
5/26 3.74%
4/26 3.74%
3/26 3.75%
2/26 3.78%
1/26 3.84%

12/25 3.87%
11/25 4.06%
10/25 4.19%

9/25 4.32%

Rated AAAm by S&P Global Ratings

CalTRUST Liquidity Fund
Month End Portfolio Statistics

Portfolio Sector Breakdown

Agency Floating Rate - 0.94%

Commercial Paper - 35.21%

Corporate Floating Rate - 2.26%

Fixed Rate Certificate of Deposit - 12.89%

Floating Rate Certificate of Deposit - 15.48%

Interest Bearing Commercial Paper - 4.72%

Money Market Fund - 3.85%

Repurchase Agreement - 24.65%









Average Daily Balance $4,531,694,275 Earnings - FYTD 2027 $30.3 Million
Yield to Maturity 3.89%

Average Days to Maturity 270 Earnings This Period $14,790,830
Effective Duration 0.680 Net Effective Rate of Return 3.79%

Ventura County Portfolio Summary as of August 31, 2026

Maturity Distribution

Portfolio Characteristics

S&P Ratings Sector Allocation
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Exhibit 1



Sec. 

CUSIP Investment # Fund Type Issuer 

78015JG50 14609 POOL NCB RBC 

89233HPN8 14610 POOL ACP TOYCC 

62479MQN6 14611 POOL ACP MUFGBK 

87019W6Z3 14612 POOL NCB SWEDBK 

3136GDPW7 14613 POOL FAC FNMA 

3136GDPX5 14614 POOL FAC FNMA 

Total Purchases 

Ventura County Investment Pool 

Purchases Report 
Sorted by Purchase Date - Investment Number 

August 1, 2026 - August 31, 2026 

Original Purchase Principal 
Par Value Date Payment Purchase 

25,000,000.00 08/03/2026 02/04 - At Maturity 25,000,000.00 

25,000,000.00 08/06/2026 02/22 - At Maturity 24,433,333.33 

25,000,000.00 08/14/2026 03/22 - Al Maturity 24,391,944.44 

25,000,000.00 08/27/2026 05/06 - At Maturity 25,000,000.00 

25,000,000.00 08/28/2026 12/28 - 06/28 25,000,000.00 

25,000,000.00 08/28/2026 09/28 - 03/28 25,000,000.00 

150,000,000.00 148,825,277.77 

Accrued 
at Purchase 

0.00 

Rate at Maturity 
Purchas Date 

4.080 02/04/2027 

4.080 02/22/2027 

3.980 03/22/2027 

4.140 05/06/2027 

4.320 06/28/2029 

4.280 09/28/2028 

YTM 

4.080 

4.175 

4.079 

4.140 

4.322 

4.282 

Ventura County 

Ending 
Book Value 

25,000,000.00 

24,507,000.00 

24,441,694.44 

25,000,000.00 

25,000,000.00 

25,000,000.00 

148,948,694.44 

Portfolio VCIP 

AC 

PU (PRF _PU) 7.3.11 
Report Ver. 7.3.11 

Exhibit 2
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Exhibit 4

Figures based on Book Value
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